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HToru TOPTOB 3a IIpomieAmyr He1eJ110

PoiHOK akyul PoiHOK 06auzayuli

U3meHeHue 3anep
Tekywee c13.10.18 cHavana

M3meHeHue 3anepuog
Tekywee ¢13.10.18

C Hayana CHayana CHayana

3HauyeHue no 2018r.no 2017 r.no 3HaYeHue no 2018r.no 2017r.no
19.10.18 19.10.18 19.10.17 19.10.18 19.10.18 19.10.17
MSCI World 2062 -0,1% -2,0% 16,1% UST10 3,19 0,03 0,79 -0,13
S&P 500 2768 0,0% 3,5% 14,4% Bund 10 0,46 -0,04 0,04 0,19
DAX 30 11554 0,3% -10,6% 13,1% Italy 10 3,48 -0,10 1,47 0,21
CAC40 5085 -0,2% -4,3% 10,4% France 10 0,84 -0,03 0,06 0,13
FTSE100 7050 0,8% -8,3% 5,3% Brazil 10 10,33 -0,50 0,07 -1,78
Bovespa 84220 1,6% 10,2% 26,7% Mexico 10 8,21 0,09 0,56 -0,37
Shanghai 2550 -2,2% -22,9% 8,6% Russia 28 5,01 -0,00 1,00 -0,74
Sensex (UHams) 34316 -1,2% 0,8% 21,6% Russia 42 5,43 0,04 0,69 -0,23
HangSeng 25561 -0,9% -14,6% 28,0% 0d31ropa(25081) 7,12 0,15 0,45 -0,87
MSCI pa3BuB. pbiHKK 971 -0,9% -16,1% 29,5% 035 net(26215) 8,29 -0,09 1,23 -0,96
MSCI Russia 598 -1,1% -1,0% -2,6% 0310 net(26212) 8,58 -0,21 1,09 -0,83
MMBB 2345 -2,4% 11,1% -7,2% MMBB kopn.o6n(ueH) 91,8 0,1% -3,2% 1,5%
MMBB (BKkn. auB.) 3511 -2,4% 16,4% -3,2% MMBB kopn.(coe.gox) 367,3 0,3% 3,4% 9,2%
PTC 1127 -1,3% -2,4% -1,2% IFX-Cbonds 566,2 0,4% 3,5% 9,8%
BanromHelili peIHOK JleHexHbll pbIHOK

U3meHeHume 3a neprnopg 3HaueHne 3HaueHue  3HaueHue
Tekywee c13.10.18 cHayana cHavana Ha Ha Ha

3HaueHue no 2018r.no 2017 r.no 19.10.2018 12.10.2018 19.10.2017
19.10.18 19.10.18 19.10.17 Kntouesas cTaska LG PP 7,50% 7,50% 8,50%
Py6./ponnap 65,46 0,9%  13,5% -6,9% Mosprime overnight 7,59% 7,65% 8,21%
Py6./epo 75,33 -1,4% 8,7% 4,9% PEMO LI overnight 8,50% 8,50% 9,50%
bugan. kopsuHa 69,87 1,3%  11,2% -14% Makc. % no genosutamd/n  6,80% 6,80% 7,24%
Espo/ponnap 1,151 '0'4;%’ 4'1:/’ 12'7?’ Craskuno genosutamlsw.  7,50% 7,50% 7,50%
Vkpekc gonnapa 95,71 0,5% 3,9% 8,8% CTaBkv o genosutam2aw.  8,50% 8,50% 8,00%

MaKpO3KOHOMUYECKUI KOHTEKCT

3apybexcHbie poIHKU

CobbiTne BauaHue

Mecmkaa moHaneHocmeb 3asaeneHus ®PC npedsewjaem cKopoe nosviweHue cmasku, Komopoe

PbIHOK 0xcudaem Ha 0ekabpbckom 3acedaHuu PPC c sepoamHocmoto 79,6%

=  OPC 0TMEYaeT CUNbHYI0 AMHAMUKY PbIHKA TPYAa U BUAMUT NEPCneKTUBY COXPaHEHUA MHPAALMM
Ha LEeNeBoM ypoBHe B 2% B CpegHeCcpoYHOM nepuoge, NoAYepKHyB, YTO YCTOMUMBLIA pPOCT
3KOHOMMKM cnocobcTeyeT JAanbHellemy MOCTENEHHOMY TOBbILWEHUIO CTaBOK; PbIHOK
BOCMPUHAN TOHANbHOCTb 3aaBneHnsa ®OPC Kak BecbMa KecCTKyk; pocT goxogHoctm UST-10
BO306HOBUCA;

= [edbunuut 6roaxketa CLUA 3a puHaHCOBbLIN roa, okoHUMBLIKMICA 30 ceHTABPSA, AOCTUT MAaKCMMyMa
¢ 2012 ropa - $779 mnpa., ysennyenve gedbuumta K npeablayliemy rogy coctasuno 17% u
NPOM130LL/I0 B OCHOBHOM 33 CYET pOCTa FOCPacXof0B Ha coumanbHyo chepy n 06opoHy; rocaonr
CLUA 3a TOT e GpUHaHCOBbIN rog Bbipoc 6onee yem Ha $1,2 TPAH. 1 AOCTUF PEKOPAHOIO YPOBHSA
B $21 Tp/H.;

* Yucno nepBUYHbIX 3aABOK Ha nocobue no 6espaboTtuue B CLUA cHM3unock go 210 Thic., Ayywe
0XXMOAHUI aHANUTUKOB;

* Yucno HoocTpoek B CLLIA B ceHTABPEe CHU3MNOCh HE TaK CU/IbHO, KaK OXWUAaNM 3KCNepTbl; YNCNO0
NPoAaK Ha BTOPUYHOM pbiHKe Xuaba CLLUA B ceHTABpe ynano xy»e nporHo3a aHaIMTUKOB;

V A CmewaHHoe

V YmepeHHO HeraTuBHoe

A YMmepeHHO No3nTUBHOE

V A CmewaHHoe
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= QuepeaHas Nopuma OTY4ETHOCTM KomnaHuit CLUA 3a 3k18 no npombIlAEHHOMY CEKTOpPY bbina B
OCHOBHOM NO3UTUBHOM; PE3yNbTaT N0 GUHAHCOBOMY CEKTOPY Bbl/1 HEMHOTO Xy3Ke.

V A CmellaHHoe

®akmuyecKuli 8b1x00 BeaukobpumaHuu u3 EC omknadeieaemcs Ha 200 — 00 2022 2., nudepam EC

He y0an0cb 002080pUMbCA 0 mamoxeHHom cmamyce CesepHoli UpnaHduu. HeonpedeaeHHocmb

80Kpye Brexit coxpanaemcsa

* Jlngepam EC He yaanocb AOCTUYb KOHCeHcyca no nosofgy Brexit — KamHem npeTkHOBeHWA B
neperoBopax CTas TaMOXKeHHbIW cTaTyc CesepHon UpnaHauu. Tenepb NpeacTaBUTeNIN CTOPOH
npeanaratoT NepeHecTn Ha rog, Cpok hakTuyeckoro Bbixoga bputaHumn us EC — ¢ gekabpsa 2020
roga fo AaHeapa 2022 roga. B cuTyauum OTCYTCTBMA [JOrOBOPEHHOCTEN CTOPOH IKCTPEHHbIN
cammuT no Brexit B HOA6pe oTMeHeH. Bennk pUCK TOro, YTO CTOPOHAM He yAacTcA A0roBOPUTLCA
O TOProBOM COTNALLEHUN A0 KOHLA AeKabpa TeKylero roaa;

* poduUUNT TEKYLLEro cUeTa CTPaH EBPO30HbI B aBrycTe BbIPOC JyYLLE OXKUAAHWUI IKCNEPTOB — A0
€ 23,9 mnpga.;

= WHbnauma B BenmkobputaHum B ceHTABpe 3amepainna pocT 1o 2,4% r/r; po3HUYHble NPoAaXKu B
BennKobpuTaHMM B TOM e MecsALLe TaK e 3ameanunn poct ao 3,2% r/r;

= [NaBHble COO3HMKN KaHu/epa Mepkenb 13 naptum XCC nokasanu xyawmin ¢ 1950 r. pesynbTat
Ha Bblbopax B napiameHT baBapuu, 0fHaKO 3KCNepTbl NOKa HE BUAAT Yrpo3a A1 NPaBUTeNbCTBA
FepmaHuu;

=  Moody’s NOHM3MN0 KPeaUTHbIN pelTUHT UTanum c Baa2 go Baa3 co «cTabuibHbIM MPOrHO30M»,
NpUYMHA B WM3MEHEHUW OIOAMKETHOrO MNIaHa CTpaHbl B CTOPOHY AeduumTa, a TaKkKe B
HeA,0CTaTOYHbIX LWarax NPaBUTebCTBA A1 0becneyeHnsn SKOHOMUYECKOTO POCTa.

V YMepeHHO HeraTuBHoe

A YmepeHHO No3uTnsHoe
V YMepeHHO HeraTuBHoe

V A HelTpanbHoe

V YMepeHHO HeraTuBHoe

Typyusa ycnewHo pasmecmusna 0onzoevie bymazu Ha $2 mMap0., HeoxcudaHHslili npoguyum

mekywezao cuema Typyuu no umozaam ag2ycma nopadoseads UHecmopos

=  Typuua ycnewHo pasmectaa espoboHAapbl Ha $2 MApA. — CNPoC Ha cyBepeHHble bymarn Typumm
cocTasmn $6 Mapa., 0HaKo AOXOAHOCTb Mo Bymaram npesbiwaet 7,5% no cpaBHeHuto ¢ 2,67%
no AHBapckomy u 3,37% no anpenbCKOMy BbiNycKam;

= B aBrycre Tekywero roga Typuua Bnepsble 3a Tpu roga nosydymna npoduuMT cyeTa TEKyLLUX
onepauuii B pasmepe $2,6 mapa,

V A CmewaHHoe

A YMmepeHHO No3utmueHoe

UHsecmopbi o6ecnokoeHbl 3amedaeHuem pocma KumalicKkoii 3KoHoMuKu 8 3K18 00 MUuHUMyma ¢
20092., enacmu Kumas nocnewunu ycrnoKoums pbiHOK obewyaHuamu oanvHeliweli noodeprKu
3KOHOMUKU

= PocT BB Kutan 8 3k18 coctasun 6,5% r/r - MMHUManbHbIA ypoBEHb C MOMEHTa Kpuamca 2009 1.;
= [pomnpoun3BoacTeo B KnTae B ceHTABpe 3ameaimno poct 4o 5,8% r/r;

= POCT pO3HMYHBIX NPOAaK B KuTae B ceHTAbpe yckopuaca 8o 9,2% r/r.

V YmepeHHO HeraTuBHoe
V YmepeHHO HeraTuBHoe
A YmepeHHO No3uTnusHoe

Pocm 3anacoe Hegpmu 8 CLLIA npueen K KoppeKyuu HepmsHbIX YyeH, pe3Kkoe nadeHue 0obbiyu 6

CLLIA Hocum mexHuYecKuli Xapakmep U c8s13aHO € nocsnedcmeusamu ypazaHa Maiikn

= MB3A coKpaTWo NPOrHo3 no pocTy cnpoca Ha HedTb B 2018-2019 rr. Ha 110 Tbic.6.C., BbICOKME
LeHbl Ha HedTb AABAT HA ee NoTpebaeHue;

= 3anacbl HedTn B CLUA Bblpoc/M Ha 6,4 maH.6ap. — 8o 416,4 mnH.6ap., obbl4a CHU3UNACL Cpasy
Ha 300 Tbic.6.c. — 8o 10,9 mnH.6.C.;

= ONEK oxnpaet cHUXeHWA ueH Ha HedTb B BnKanwne Hepenn ns-3a pocta Aobblum 1 3anacos
HedTn B CLLIA B cMny ce30HHOro naseHuna cnpoca Ha HedTb CO CTOPOHbI MecTHbIx HIM3.

V YmepeHHO HeraTuBHoe
V A CmellaHHoe

V YmepeHHO HeraTuBHoOe

UcmouHuK: Bloomberg, Bedomocmu, Kommepcanmd, PBK, A TACC, A3U lMpadlim u dp.

KaneHdaps cobbimuii

Indicator Period Actual Forecast

Time Country

Previous

Revised Effect

17.10.2018 15:30 US Housing Starts MoM Sep -5.3% -5.6% 9.2% 7.1% A
17.10.2018 15:30 US Building Permits MoM Sep -0.6% 2.0% -5.7% -4.1% v
18.10.2018 15:30 US Initial Jobless Claims Oct13 210k 211k 214k 215k A
19.10.2018 17:00 US Existing Home Sales MoM Sep -3.4% -0.9% 0.0% -- \4
24.10.2018 16:45 US Markit US Manufacturing PMI Oct P -- 55.5 55.6 --
24.10.2018 16:45 US Markit US Services PMI Oct P -- 54.0 53.5 -
24.10.2018 17:00 US New Home Sales MoM Sep = 0.2% 3.5% =
25.10.2018 15:30 US Durable Goods Orders Sep P -- -1.0% 4.4% --
25.10.2018 17:00 US Pending Home Sales MoM Sep - -0.1% -1.8% -
26.10.2018 15:30 US GDP Annualized QoQ 3QA - 3.3% 4.2% -
26.10.2018 15:30 US Personal Consumption 3QA -- -- 3.8% --
26.10.2018 17:00 US U. of Mich. Sentiment Oct F -- 99.0 99.0 -
17.10.2018 12:00 EC Construction Output YoY Aug 2.5% - 2.6% 2.2% v
19.10.2018 11:00 EC ECB Current Account SA Aug 23.9b -- 21.3b 19.5b A
23.10.2018 17:00 EC Consumer Confidence Oct A - -3.0 -2.9 -
24.10.2018 11:00 EC Markit Eurozone Manuf. PMI Oct P - 53.0 53.2 -
24.10.2018 11:00 EC Markit Eurozone Services PMI Oct P = 54.5 54.7 =
25.10.2018 14:45 EC ECB Main Refinancing Rate Oct 25 - 0.000% 0.000% -
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17.10.2018 11:30 UK CPIYoY Sep 2.4% 2.6% 2.7% - v
17.10.2018 11:30 UK House Price Index YoY Aug 3.2% 2.8% 3.1% 3.4% A
18.10.2018 11:30 UK Retail Sales Ex Auto Fuel YoY Sep 3.2% 3.8% 3.5% 3.6% \4
23.10.2018 09:00 GE PPIYoY Sep - 3.0% 3.1% -
24.10.2018 10:30 GE Markit/BME Germany Manuf. PMI  Oct P = 53.4 53.7 =
24.10.2018 10:30 GE Markit Germany Services PMI Oct P -- 55.5 55.9 --
25.10.2018 11:00 GE IFO Business Climate Oct = 103.3 103.7 =
27.10.2018 11/02 GE Retail Sales YoY Sep - - 1.6% -
24.10.2018 10:15 FR Markit France Manufacturing PMI  Oct P -- 52.0 52.5 --
24.10.2018 10:15 FR Markit France Services PMI Oct P -- 54.5 54.8 --
19.10.2018 05:00 CH GDP YoY 3Q 6.5% 6.6% 6.7% -- v
19.10.2018 05:00 CH Industrial Production YoY Sep 5.8% 6.0% 6.1% -- v
19.10.2018 05:00 CH Retail Sales YoY Sep 9.2% 9.0% 9.0% -- A
27.10.2018 04:30 CH Industrial Profits YoY Sep -- -- 9.2% -

ToeapHbie poIHKU U MeXOyHapoOHas mop206s
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KaneHoapb cobbimuii
Date Time Country Indicator Period Actual Forecast Previous Revised Effect
15.10.2018 16:00 RU Industrial Production YoY  Sep 2.1% 2.5% 2.7% = v
17.10.2018 16:30 RU Unemployment Rate Sep 4.5% 4.7% 4.6% - A
17.10.2018 16:30 RU Retail Sales Real YoY Sep 2.2% 2.4% 2.8% -- v
17.10.2018 16:30 RU Real Wages YoY Sep 7.2% 6.5% 7.0% 6.8% A
17.10.2018 16:30 RU Real Disposable Income Sep -1.5% -0.4% -0.9% - v
17.10.2018 16:30 RU Construction YoY Sep 0.1% 0.0% -0.8% -- A
18.10.2018 16:00 RU Gold and Forex Reserve Oct12  460.4b -- 459.2b - A
26.10.2018 13:30 RU Key Rate Oct 26 - 7.50% 7.50% -

HosocmHoli ¢poH

CobbiTne BaunaHue Ha ®P

B Poccuu:

= [lageHue peasibHbiX AOXOAOB HaceNeHus B ceHTAbpe yckopuaocb 8o 1,5% r/r, npu atom poct V A CmelwaHHoe
peasibHbIX 3apaboTHbIX NAaT B ceHTABPe ycKopuaca 4o 7,2% r/r; sKkcnepTbl 06bACHAT CUTYaLMIO
B T.4. NepeBogoM cbepeskeHnn HaceneHus B BaNtoTy, C YEM MOXKET bbITb CBA3AHO U 3aMes/IeHne
TEMMNOB POCTa PO3HMUHBIX MPOAANK B CeHTAbpe A0 2,2% r/r;

= PoCT nmpomnpou3BoAcCTBa B ceHTabpe 3amegannca fo 2,1% r/r, ocHoeHyio noaaepky VY YMepeHHO HeraTuBHoe
NPOX3BOACTBY OKa3an pPocT Ao6bI4M NONE3HbIX UCKONAeMbIX;

= be3paboTnua B CEHTADBPE CHU3MIACh A0 UCTOPUYECKOTO MUHUMYMA B 4,5%;
= CTpOMUTENbHbIN CEKTOP B CEHTABPE NPoAeMOHCTpMpoBan pocT Ha 0,1% r/r;

= [ocayma noagpeprkana npoasieHMe 3aMOPO3KM MEeHCUOHHbIX HakonsieHun go 2021 ropa

BKNOYUTENbHO,;

= M>3P noBbICMIO NPOrHO3 NMKOBbIX 3HaYeHui WML, B 1k19 go 5,5%, K kKoHuy 2019 r. BeAOMCTBO

oXuMAaeT 3amegneHusa nHdaaumm 1o 4,3% co ctabuamsaunent Ha yposHe 4,0% ¢ 2020 r.;

= MuHOMH noBbicua NPorHo3 npoduunTa broaxKeTa B TeKyem roay B 4 pasa — 0 2,139 TpaH.pyb.

nnm 2,1% BBIN;

= MB® nporHosupyer, 4To nHbAALUMA B Poccnn B bamskariwme 5 net byaeT ycToMYMBO NpeBbIWwaTth

Tapret LIb, Haxoasace 6auke K 5%.

A YmepeHHO No3uTnsHoe
A YmepeHHO No3uTnsHoe
V YMepeHHo HeraTusHoe
V A CmewaHHoe

A YmepeHHO No3uTnsHoe

V A CmewaHHoe

UcmouHuk: Bedomocmu, Kommepcanmv, PBK, A TACC, A3U lMpadim u Op.

PBIHOK aKIMH

Jludepbl pocma/nadeHus Ha pbiHKe akyuli

3a Hegeno C Hayana roga

3a CHavana

Cektop (MMBB)

Heaesno rofia

Monumetann 8,2% | Annexc FAP 16,4% TaTHeqpTb 06. 62,1% [Martut 435%  Tenexommy HAKaLuu 1,4% 6,8%
X51AP 3,8% |HOBATOK -6,8% Poctedrb 60,2% |AOK Cuctema  -324% Merannyprus 0,4% 4.9%
Poccer v 0b. 3,1% |Aapochnor -6,4% HOBATAK 59,9% |Meyen ob. -32,3% 3nekTposHepreTMka  -0,6% -7.8%
Marhut 2,6% [Pycruapo 4,8% Tarvedrb npus.  50,6% (Mewra FP -31,8%  Xumusd -0,9% 0,7%
AJIPOCA 2.8% |HMMK 47% TYKoitn 40,7% | Aapodpnior -31,0%  Tor pebuT ensckuit 2%  -17.0%
MocaHepro 2,1% |Cadmap Qun.hB. 4 4% Bawkedts npus.  36,1% |Pycan -29.3% Hedrburas -2.3% 37,8%
Hopunbciuit Hukent 1,9% CHepbak 0. -4,2%  Pacnignckan 34,9% [Mocawepro -251% Mxpexc MMBB 24%  11%
MTC 1,5% | Cbepbark npu. 4,1% CypryTHI npus. ~ 32,5% [Pycruapo -23,0%  PuHarch! 32%  -155%
BawHedtb npus.  1,5% |OTK-2 -35% APOCA 32,3% [JHen Poccus -230%  TpaHenopr 48%  -26,8%
Poctenexom 06.  1,4% |Tasnpom -3.49 [asnpom 23,6% |OrK-2 2.5%
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ExceHedenbHo, no 0aHHbIM EPFR
HoBOCTH DJMUTEHTOB
PeilimuHau amumeHmos
SMUTEHT PeiiTuHrosoe TeKyu.mu Mpomios Aarta NsmeHeHMe Mpepbiaywee
areHTcTBO PenTUHr M3MeHeHuA 3HauyeHue
CnasHedTb dKcnept PA ruAA CtabunbHbin  19.10.2018 PelTUHTr npucsoeH -
baHK Bo3poxaeHne dKcnept PA ruA- CtabunbHbin  17.10.2018 PelTUHT noBbILWEeH ruBBB-
Ypankanum Fitch BB- CtabunbHbin  17.10.2018 YnyyweH nporHos HeraTuBHbIV
Connepc-PuHaHc Fitch BB- CtabunbHbin  15.10.2018 PelTUHT noBbILWEeH B+
TolioTa baHK AKPA AAA(RU)  CrabunbHbii  15.10.2018  PelTUHr noaTBepXAeH AAA(RU)
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PbIHOK oGJIMranum

AuHamuKa pbiHKoe obauzayuli

o3 Espoobauzayuu P
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[iopaums IFX-Cbonds, aHent [oxopHocTb k norawenunto IFX-Cbonds (npaBasi Wwkana)

Mo utoram npoleawen Hegenm AOXOAHOCTU PyBAeBbIX rOCYAapCTBEHHbIX 06AUraumMii CHU3UAUCL NO BCel AanHe KpuBoi. Ha
KOPOTKOM KOHLe KpuBol (1 roa) cHuskeHune cocTasuao 6 6.n. CpeaHuii oTpesok Kpusoi (3 — 5 net) cHusuaca Ha 4-17 6.n.
[NVHHbIN yyacToK (8 neT) nokasan camoe 6onblioe CHUXKeHMe Ha 21 6.n. JOXO4HOCTU CyBepeHHbIX 0banraumini U3SMeHUIUCh
pa3HoHanpaBneHHO. Ha KopoTKoM oTpeske KpueoW (1 roa) Bbipocau Ha 36 6.n. CpeHMI y4acToK KpmBo# (3 - 5 neT) cHu3uacs Ha
4 —12 6.n. loxogHOCTM Bymar Ha OTpe3Ke KpMBoii B 8 IeT nogpocam Ha 4 6.n.

Tpachuk pasmeweHuli obauzayulii
FocydapcmeeHHbie obauzayuu

Aara Aarta MNpepnoxkeHue,
ayKUMOHA MnoraweHua  mapa. pyé

J,0X04HOCTb NO CpeAHEeB3BELLEHHO
KynoH, % ueHe, %
(no gaHHbIM MUHDUH)

06.06.18  29.05.29 6,9% 7,45%
06.06.18  28.02.24 15,0 31,1 14,9 6,5% 7,17%
13.06.18  15.12.21 10,0 18,1 89 7,0% 7,11%
13.06.18  02.02.28 10,1 13,1 10,1 2,5% 2,92%
20.06.18  16.11.22 10,0 24,8 7,2 RUONIA +0,4%* 7,32%
20.06.18  15.12.21 10,0 18,1 89 7,00% 7,11%
27.06.18  28.02.24 10,0 43,7 10,0 6,5% 7,71%
27.06.18  10.05.34 10,0 19,2 10,0 7,25% 7,92%
04.07.18  15.12.21 15 53 15 7,00% 7,42%
04.07.18  23.05.29 15 32,2 15 6,90% 7,86%
11.07.18  10.05.34 20 55,7 20 7,25% 7,82%
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11.07.18 28.02.24 20 55,6 20 6,50% 7,58%
18.07.18 23.05.29 20 37,4 20 6,90% 7,81%
18.07.18 15.12.21 20 52,9 20 7,00% 7,39%
25.07.18 02.02.28 15,2 18,9 15,2 2,50% 3,02%
25.07.18 28.02.24 20 63,4 20 6,50% 7,69%
01.08.18 10.05.34 15,0 34,9 15,0 7,25% 7,91%
01.08.18 15.12.23 20 38,2 12,9 7,00% 7,46%
08.08.18 16.11.22 10,0 8,1 2,1 RUONIA + 0,4%* 7,75%
08.08.18 28.02.24 15 26,5 11,0 6,50% 7,98%
15.08.18 15.12.21 10,0 20,1 5,8 7,00% 8,15%
29.08.18 15.12.21 15,0 25,0 0,0 7,00% 8,25%
03.10.18 28.02.24 10,0 10,7 7,4 6,50% 8,29%
10.10.18 15.12.21 5,0 21,5 5,0 7,00% 8,28%
17.10.18 28.02.24 10,0 31,1 10,0 6,50% 8,41%

* onpedensemcsa Kak cped. apugm. 3Ha4. 3a 6 mec. o damel onpedeneHus MPoyeHMHolU CMasKku coomeemcmayouwux KyrnoHos

KoprnopamusHesie obauzayuu

Hpowedwue pasmeuwieHua
CraBka 1-ro JoxoaHocTb

KpeauTtHblit 06bem

b KynoHa npu npu KynoHbl, MoraweHue/
HaumeHoBaHue penTUHr amuccum,
pasmelieHuM,  pasmelleHuM, pasBrog  Odepra, et
S&P/ M /F/AKPA I [ % rop,0BbixX % rop,0BbixX
HOBOCMBMPCKAA
16.10.2018 OE/IACTb 34019 -/-/BBB-/A+(ru) 5 8,57 8,85 4 9,15
K “AsTogop”
17.10.2018 50-001.05 -/-/BBB-/AA 3 8,25 8,42 2 8,42
CBEPA/TOBCKAA
18.10.2018 OBNACTb 35005 -/-/BB+/A(RU) 5 8,68 8,98 4 9,91
18.10.2018 OCK E3C BBB-/BA1/BBB-/AAA 10 8,70 8,99 4 10,05
18.10.2018 lasnpombaHk BB+/Bal/BB+/AA 5 8,95 9,15 2 9,93
19.10.2018 Anbda baHK BB+/Bal/BB+/AA 5 8,95 9,15 2 9,78

MaaHupyemole pasmeujeHus

Aata JIENE] KpeauTHbiiA 06bem OpueHTHp no SR Kynohbl,

OTKPbLITUA 3aKPbITUA HavmeHoBaHue penTuHr amMuccum, craBKe 1-ro KynoHa, e pa3sB Morawenne/

KHUTU KHUTU S&P /M/F  mnpga. py6. % rop0BbIX p:’/ooxr%gg(;::' roa Odepra, ner
23.10.2018 onK /BBE/%A%-( RU) 5 Cegne .6n0nee - 5 s
24.10.18 XabapoBckuit kpait, 35007 -/-/-/BBB+ 5 Ogggg;:gb' } 4 7
25.10.18 Nuneukas obnactb, 35010 -/-/BB+/AA- 3 0225;:;:2*" . 4 7
BTOpgiT';%};?‘BMHa TpaHcmawxonauHr, M60-02 -/-/BB-/AA- 5 Cnpel,cég%ionee - 2 3

BHewHUli KopnopamueHblii 0one
Bbinaamel o HewHeMy 00712y KOPopamueHbix SmumeHmos 8 4-m keapmase 2018e.

SMUTEHT O6bem noralueHus, SMH.

[asnpom 2031
lasnpombaHK 1381
B3b 936
Anbda-baHK 574
AHpekc 323
Mpoune 1968

WUrtoro Bbinnar 7 213

PasmeuwjeHue espoobaueayuli c Hayana 2018e.

o - JoxoaHocTb

Baemuink L n noraenn &b S Wb S MDA arenta JbbexTHBHaS K

. ] . noraweHuto, %

BBB-
Phosagro 17.01.2018 24.04.2023 0,5 1,9 0,5 3949 eith 1 Jeaefeel 3,989
POLYUS FINANCE _ 24.01.2018 29.01.2024 0,5 1,0 05 4700  BB-/Bal _ BB/Bal 4,755
RUSALCAPITAL _ 25.01.2018 24.04.2023 0,5 : 0,5 4,850 - BB-/Ba3 4,909
credit Bank of 07.02.2018 14.02.2023 05 13 05 5550  BB-/Ba3  BB-/Ba3 5,627
Sovcombank 07.03.2018 21.02.2029 0,1 - 01 8,750 - BB-/Ba3 8,936
Sovcombank 07.03.2018 21.02.2029 0,15 - 0,15 8,250 - BB-/Ba3 8,413
DME AIRPORT 08.02.2018 15.02.2023 03 0,9 03 5075  BB+/Bal BB+ 5,139
GAZPROM 28.02.2018 06.03.2023 0,79 - 0,79 1,45  Baa3/BBB- BBB-/Baa3 1,450
GAZPROM 14.03.2018 21.03.2026 0,925 28 0,925 2,500  Baa3/BBB- BBB-/Baa3 2,505
DELOPORTS 10.04.2018 01.04.2025 0,14 - 0,14 6,75 - BB-/ruA+ 6,3647
UToro pasmelueHo 4,44
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AuHamuKka Knroyeabix nokasameneii 0eHe¥HO20 U 80as1HOMHO20 PbIHKaG
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= OTO3BaHbl IMLEH3MM Ha OcyLLecTBNeHNe BaHKoBCKUX onepaumii: 000 Kb «PUAN-KPEOUT», AO «BocTCMBTpaHCKOMBaHK»




